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STATE OF SOUTH CAROLINA )
) BEFORE THE
(Caption of Case) PUBLIC SERVICE COMMISSION
) OF SOUTH CAROLINA
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' ) COVER SHEET
" aotad %@/ )
)
Your: LA ) DOCKET
N2
Time: _ /20 ;
(Please type or print)
Submitted by: Piedmont Natural Gas SC Bar Number:
Telephone: 704-731-4560
Address: PO Box 33068 Fax: 704-364-1395
Charlotte, NC 28233 Other:

Email: jenny.furr@piedmontng.com

NOTE: The cover sheet and information contained herein neither replaces nor supplements the filing and service of pleadings or other papers
as required by law. This form is required for use by the Public Service Commission of South Carolina for the purpose of docketing and must
be filled out completely.

DOCKETING INFORMATION (Check all that apply)

Request for item to be placed on Commission's Agenda

] Emergency Relief demanded in petition L] expeditiously
Other:  Monthly Analysis of Deferred Account - Hedging Program
INDUSTRY (Check one) NATURE OF ACTION (Check all that apply)
[] Electric [ ] Affidavit [] Letter [] Request
[] Electric/Gas []Agreement [ ]Memorandum [] Request for Certification
[[] Electric/Telecommunications [[] Answer [ ]Motion []Request for Investigation
[[] Electric/Water [[] Appellate Review [ ] Objection [ ] Resale Agreement
[[] Electric/Water/Telecom. []Application [] Petition [ ]Resale Amendment
[] Electric/Water/Sewer (] Brief [[] Petition for Reconsideration [ ] Reservation Letter
Gas [] Certificate (] Petition for Rulemaking [ ] Response
[]Railroad [ ]Comments [ ] Petition for Rule to Show Cause [] Response to Discovery
[] Sewer [ ] Complaint [ ]Petition to Intervene (] Return to Petition
[ ] Telecommunications [] Consent Order [ ] Petition to Intervene Out of Time [ ] Stipulation
[] Transportation [] Discovery []Prefiled Testimony [ ] Subpoena
[] Water [ ] Exhibit [] Promotion [] Tariff
(] Water/Sewer [ ] Expedited Consideration [ ] Proposed Order [] Other:
[ ] Administrative Matter [ ] Interconnection Agreement [ | Protest
[] Other: [[] Interconnection Amendment [ ] Publisher's Affidavit
[] Late-Filed Exhibit Report INELZIVE




‘ Piedmont
Natural Gas

October 12, 2016

Ms. Jocelyn Boyd

Chief Clerk and Administrator

Public Service Commission of South Carolina
101 Executive Center Drive, Suite 100
Columbia, South Carolina 29210

Re: Docket No. 2001-410-G.

Dear Ms. Boyd:

Enclosed is Piedmont’s Deferred Account-Hedging Program report for the period end July 31,
2016.

If you have any questions, please feel free to contact me.

Sincerely,

=2 rr Do —

Jenny Furr

Manager — Regulatory Reporting
704-731-4560
Jenny Furr@Piedmontng.com

Enclosures
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P.O. Box 33068 « Charlotte, North Carolina 28233
piedmontng.com

VERNEREL!



Piedmont Natural Gas Company
Deferred Acct.-Hedging Program
Acct #19101 (X2068)

sC

Beginning Balance
Expendltures: BP
Purchase of Financial Instr.
Option Premium
Margin Requirement
Receipts:
Proceeds from positions
Expenditures: ADM
Purchase of Financial Instr,
QOption Premlium
Fees
Margin Requirement-
CGonsultant Fees
Service Fee
Program Development
Other
Recelpts:
Proceeds from positions
Fees
Interest from brokerage acct.
PM Interest adj.
Transfer to COG Deferred Acct
Cther
Balance before interest
Ratumn calculated
Balance due (customer)/company
Transfer to 25304 Deferred Acct
Balance due after transfer
G/ Balance
GL Bal, less Batance due / Difference
Interest Galcwation:
Avg. Balance for the month

Return rate for the month

Annual allowed retum rate

Nov-15 Dec-15 Jan-18 Feb-16 'Mar-16 Apr-16 May-186 Jun-18 Jul-16
$ -3 - 0§ - - - $ -8 - -3 -
653,520.00 95,960.00 32,200.00 66,550.00 58,640.00 16,800.00 12,375.00 -
930.00 1,472.50 434.00 945.50 852.50 248.00 170.50 -
746.00 745.00 746.00 746.00 746.00 746.00 746,00 - 746.00
- - 24.60 8.20 8.20 8.20 8.20 8.20 8.20
.. 85198.00 98:178.50 33,404.60 68,249.70 60,246.70 17,802.20 13,289.70 8.20 754.20
8§5,196.00 98,178.50 33,404.60 6--8,-249#0 60,246.70 17,802.20 13,299.70 8.20 754,20
{65,196.00) (98,178.50) (33,404.60) (68,249.70) (60,248.70) (17.802.20) (13,299.70) (8.20) (754.20)
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 {746.00} 0.00 0.00 0.00 746.00 0.00 0.00
- - (745.00) 5 5 - 745.00 B -
$ 32,598.00 $ 49,089.25 § 16,702.30 34,124.85 30,123.35 § 8,90110 $ 6,649.85 410 $§ 377.10
0.0000% 0.0000% 0.0000% 0.0000% 0.0000% 0.0000% 0.0000% 0.0000% 0.0000%
$ - 8 - s - - -3 - S - -8 -
0.0000% 0.0000% 0.0000% 0.0000% 0.0000% 0.0000% 0.0000% 0.0000% 0.0000%



Piedmont Natural Gas
Reconciliation of ADM statement to SC Hedging Activity and Recon
July 2016

1
i A A 2

- ZofAs
16.50 Commission and Fees rate
{2) : Total Commission and Fees (Expenditures)

[
o mw WO oW

: . B

- SofBs
() - Less: Fees {(Expenditures)
(1N - Option Premium

Activity in Account
Debits (D) Credits (C)

Tof D's - ’ - T ofC's

- YofC's
- YofD's
)] - P&L and Cash Activity per ADM statement
- Reverse ADM accrued previous month
- ADM accrual in current month
- P&L and Cash Activity




ADM Investor Services, Inc.

A Subsidiary of Archer Daniels Midland Company
2100A Board of Trade Butlding

141 W. Jackson Boulevard

Chicago, [, 60604

WWW.ADMIS.COM

/

ADM

PIEDMONT MATURAL GAS CO
SOUTH, CAROLINA ACCOUNT
ATTN ROB THORNICN

PO BOX 33068

STATEMENY ‘DATE:
ACCOUNT NUMBER:
SALESMAN NUMBER:
INTRODUCED BY:

MONTHLY COMMODITY STATEMENT

JUL 29, 2016
121 x2068
121 X121

REC' WEALTH MANAGEMENT
{704)264-2767

IF YOU HAVE ANY QUESTIONS OR ISSUES
REGARDING YCOUR STATEMENT THAT YOU

ARE URABLE TO RESOLVE WITH YOUR BROKER,
PLEASE CONTACT ADMIS CUSTCMER SERVICE AT
1/800/654-0461 or 312/242-7200.

CHARLOTTE NC 28233-3060

w * % - ® ®* * *ﬁYOUR ACTIVITY THIS MON’TH * * * % & * & & " % * @ N
DATE 1LONG/BUY SHRT/SELL DESCRIPTION .~ = EX PRICE/LEGND CC BEBIT CREDIT
7/27/6 ' 8 CALL AUG 16 NYM NAT GAS, B.3800- C EXPIRE US .00
7/21/6 7 CALL AUG 16 NYM NAT-GA<E B:2900 @ EXPIRE TS .00
7/27/6 8 CALL ADG 16 NYM NAT: nszg *ca n EXPIRE US .00
7/27/6 7 CALL AUG 16 nm'“mr# gbs 3450, € 0 EXPIRE Us .00
7/27/6 8 CALL AUG 16 mm"&: AS %35?‘0 c +,EXPIRE TS .00

* * Kk k K &k * ¥ R * &k RN e R R

* ok ok ® A Kk Kk kX ok ko kK kW POSITIN&R[{S Iwwfm’@%gk‘w ‘N'l‘

o i
12/16/5 a caz, S58 18 ‘i‘m & 2460 g % Us §,528.00
ar lv 33 A 6,528.00%
%n{g«.og ﬁmﬁ;ﬁpﬁﬁ 826716 e Sy
o
.- o e
+TRET ;mmzf TATE:  8/26/16 . .
12/16/5 6 -  enrn Ot 16 WYM NAT Gas E 2850 € L0930, usfé‘ " 13,080.00
6* - ..OPTION MARKET WAL © L4180 . 13,080, 00+
¥ +4;0%0.00 LIM EXPIRE 9[27/16 . # ¥
s AVERAGE LoNg: - .09300 Sy S
) ? T K
LAST TRADE DATE: 9/27/16
10/28/5 4 CALL SEP 16 NYM NAT GAS E 2950 10 ¢ 'xszo ‘us 3,572.00
4% OPTION MARKET VALUE o TvB93 3,572.00%
EXPIRE 8/26/16 - -
AVERAGE LONG: .15200 \
LAST TRADE DATE: 8/26/16 .
L
10/27/5 3 CALL SEP 16 NYM NAT GAS.E 3000 c L1620 US 2,127.00
3 OPTION MAREET VALUE. - .0709% 2,127.00%
EXPIRE 8/26/16
AVERAGE LONG: .16200
LAST TRADE DATE: B/zsfls
10/28/5 7 catiiocT 16 Ny NaT GRS H 3000 ¢ 41550 Us 10,129.09
T "OPTION MARKET VALUE 11447 10,129.00%
F o e BEPIRE 9/27/16
3 AVERAGE IONG: & .15500 B
LAST TRADE DATE: ° 9/27/16
10/27/5 6 - CALL QCT 16 NYM NAT GAS E 3050 C L1820 . us 7,500.00
6% OPTION T VALUE .1250 7,500,00+
. EXPIRE 9/27/1% .
AVERAGE LONG: -16200
LAST TRADE DATE: 9/27/16
12/16/5 13 CALL DEC 16 NYM MAT GAS E 3250 C .1020 US 41,197.00
13w OPTION MARKET VALUE 3169 41,197.00%

9,100.00 LIM EXPIRE 11/25/16
AVERAGE LONG: .1020

LAST TRADE DATE: 11/25/1¢6

PLEASE REPORTANY DIFFERENCES OR OBJECTIONS IMMEDIATELY. YOUR FAILURE TO IMMEDIATELY EXERCISE YOUR RIGHT TO HAVE DIFFERENCES OR
OBJECTIONS CORRECTED WILL BE DEEMED YOUR AGREEMENT THAT THIS STATEMENT IS CORRECTAND RATIFIED.

RETAINFOR TAXRECORDS SURJECT TO TERMS AND CONDITIONS ON REVERSE SIDE CODED SYMBOLSARE EXPLAINED ON REVERSE SICE




ADM

PAGE

DATE
11/03/5

3/31/6
3/31/6
4/07/6

10/01/5

12/01/85

9/22/5

10/05/5

B/31/5

5/13/6

ADM Investor Services, Ine.

WWW.ADMIS.COM

PIEDMONT NATURAL GAS CO
SOUTH CAROLINA ACCOUNT

ATTN ROB THORNTCN

PO BOX 33068

CHARLOTTE NC 28233-3060

' LONG/BUY

! 44
44*

14
a2z«

38
3B+

11
11+

SHRT/BELL

A Subsidiary of Archer Daniels Midland Company
2100A Board of Trade Building

141 W, Jackson Boulevard

Chicago. [L 60604

DESCRIPTION

EXPIRE 4/25/17
.11250

4/25/17

AVERAGE TONG:
LAST TRADE DATE:

STATEMENT DATE:
ACCOUNT NUMBER !
SALESMAN NUMBER:
INTRODUCED BY:

MONTHLY COMMODITY STATEMENT

JuL 29, 2016
121 X2068
121 ®z21

REC WEALTE MANAGEMENT
{704) 264-2767

IF YOU HAVE ANY QUESTIONS OR IESSUES
REGARDING YOUR STATEMENT TEHAT YOU

ARE UNABLE TQ RESOLVE WITH YOUR BROKER,
PLEASE CONTACT ADMTS CUSTOMER SERVICE AT
1/800/654-0461 or 312/242-7200.

EX PRICE/LEGND CC

CALL NOV 16 NYM NAT GAS E 3350 C .1120 w©s
CPTION MARKET VALUE .1267
Expxnz,;qusfas@
AVERAGE LONG: . ".X1200
LAST TRADE DATE: 10A25/15 =
CALL APR 17 Tm‘s 3§50 © £1130  US
CALL mym“m ﬁa-i: 'B,338D <0y BEUT30 US
CALL ARR 5L ung 51335‘0 -2 % 6 Us
- BB UN' & m2213 ™
¥ ﬁgﬁ“ "3/28/17 PO
AVERKEE, Lanc * L% 10900 mo,
'masr TRADE DATE:  3/28/17 . B
‘cALL ocT ' NYM MAT @AS ﬁ:-.mso et - ALTBY, ps .
v OPTION MARKET VALUE" - SEL 3207 T
" EXPIREhiS/27/;6 . '
'qugacn LONG: +11800 Ce wt .
L. M *
LAST TRADE DATE: - 9/27/15
CALL DEC 16 §¥if NAT GAS E 3450 C -  ,.1j30 08
OPTION,] VALUE 22927
EXPIRE 11/25/16
AVERAGE IQNG: .11100
LAST TRADE, DATE: 11/25/16
CALL SEP 16 NYM NAT GAS E 3500 . .1130 TS
OPTION MAREET 'VALUE a' .0040
EXPIRE' B¢2s/15
AVERAGE LONG:
LASY TRADE DATE: 8/26/16
CALL. OCT 16 NYM NAT GAS E 3500 ¢ L1110 TUs
OPTION MARKET VALUE* . 0266 "
Expxnz'"§V2J/1s r "
AVERAGE LONG: . - .11100 ~
W " . L™
LASTTRADE DATE: 9/27/16 T
CALL SEP 16 NYM .HAT GAS E 3550 fc 1230 US
OPTION MARKET VALUE " .g029
‘ EAPIRE s/zs/:ﬁ
AVERAGE LONG: Zaz300 '
LAST TRADE ‘DATE: © * 8/26716 *
CALL MAY 17 NYM NAT GAS E 3550 C© .1125 wus
OPTION MARKET VALUE .1530

DEBRIT CREDIT
55,74B8.00
§5,748.00%

4,426.00
30,982.00
35,408.00
70,816.00*

o 1,920.00
1,920.00%

87,0%6.00
87,096.00*

160.00
160,00*

1,862.00
1,862.00%

116.00
116.00*

16,830.00
16,830.00*

PLEASE REFPORTANY DIFFERENCES OR OBJECTIONS IMMEDIATELY. YOUR FAILURE TO IMMEDIATELY EXERCISE YOUR RIGHT TO HAVE DIFFERENCES OR
OBJECTIONS CORRECTED WILL BE DEEMED YOUR AGREEMENT THAT THIS STATEMENT IS CORRECTAND RATIFIED.

RETAINFOR TAX RECORDS

SUBJECTTO TERMS AND CONDITIONS ON REVERSE BIOE

CODED SYMBOLSARE EXPLAINED ON REVERSE SIDE




ADM Investor Services, Inc,
A Subsidiary of Archer Daniels Midland Company
2100A Beard of Trade Building

141 W.
Chicaga, L
WWW.ADMIS.COM

PIEDMONT MATURAL GAS CO
SOUTH CAROLINA ACCOUNT
ATTN ROB THORNTON

PO BOX 33068

CHARLOTTE NC 28233-3060

DATE LONG/BUY SHRT/SELL DESCRIPTION EX
2/23/6 14 CALL JAN 17 NYM NAT GAS E'3600 ¢
14w OPTION MARKET VAL
EXPIRE, 12/2341
AVERAGE LONG: . .10400 \
LAST TRADE DATEj- mmzlzfﬁls
2/23/6 16 CALL FEB mm Nyrmns’ E 3800 - ©
16+ OPTION MARKET: VAL
o EXPIRE 1/26??% 5
AVERAGE- LONG:, ., 70600 -
LAST TRADE DATE:" Ay8/17
e ¥
1/04/6 28 CRLL- JAN 17 XYM NAT QAS E 3850 ¢+
28+ “OPTION MARKET VALUE
EXPIRE 12221/15
AVERAGE LONG: LS00 .
.LAST RADE DATE: 12/27/16
2/01/6 31 CALL FEB 17 NYM NAT GAS E 4100 C
' 31w OPTION MARKET VALUE
EXPIRE 1/26/17.
AVERAGE LONG: .11300
LAST TRADE DATE: 1/26/17
3/oz/6 i 3% CALL MAR 17 NYM NAT GAS E 4250 <€
3g* OPFION MARKET VALUR

' -
1. BEGINNING ACCT BALANCE
2. P&L AND CASH ACTIVITY
3. ENDING ACCT BALANCE
&. OPTIONS MARKET VALUE

9. ACCT VALUE AT MARKET
11. CONVERTED ACCT VALUE US

OPTION PREMIDM us

FOR IRFORMATION ON RE!

% ¥ B 8

Jackson Boulevard
60604

EXPIRE 2/23/17
.10400 -

2/23/17

AVERAGE LONG:

LAST TRADE DATE:

*% GEG USD vw¢
.00 .. .
.00
o .00
T sos 532.00 :

605 532.00 *
: 6054§32 0o

.
. *%+ CURRENT MONTE #+

TN

CEIVING YOUR STATEMENTS VIA EMAIL.

L O IO N DL DN N BN NN DN NN I BN D N BN DR N IR B BN DN N CDEE N BN NN I

MONTHLY COMMODITY STATEMENT

STATEMENT DATE: JUL 29, 2016
ACCOUNT NUMBER: 121 X2068
SALESMAN NUMEFR: 121 X121

INTRODUCED BY:

IF YOU HAVE ANY QUESTIONS OR ISSUES
REGARDING YOUR STATEMENT THAT YOU
ARE UNABLE TO RESOLVE WITH YOUR BROKER,

RBC WEALTH MANAGEMENT
(704)264-2767

CONTACT ADMIS CUSTOMER SERVICE AT

PLEASE
1/800/654-0461 or 312/242-7200.

PRICE/LEGND €C DEBYT
.1040 us
.2885
11060 US

i 2757

& .

PR
P pnn
L1150, US
2136 C :
S1130 U8,
.2066
.1040 us
.2017

#%% YEAR-TO-DATE %+*
00 - 189,215.50- iy

***ﬁi*ﬁi*t**."*tttl.*.*.‘*-"i*

ADMIS HAS IMPLEMENTED A $2.00 HARD COPY MAILED STATEMENT FEE.
TO AVOID TEIS FEE, PLEASE CONTACT US AT GOGREEN@ADMIS .COM

®
*
L]
*
*

CREDIT

40,390.00
40,390.00%

44,112.00
44,112.00*

59,640.00
59,640.00*

64,046.00
64,046.00%

7B,663.00
78,663.00*

PLEAGE REPORTANY DIFFERENCES OR OBJECTIONS IMMEDIATELY. YOUR FAILURE TO IMMEDIATELY EXERCISE YOUR RIGHTTO HAVE DIFFERENCES OR
OBJECTIONS CORRECTED WILL BE DEEMED YOUR AGREEMENT THAT THIS STATEMENT IS CORRECT AND RATIFIED.

RETAINFOR TAXRECORDS

EUBECTTO TERMS AND CONDITIONS OMREVERSE SIDE

GODED SYMBOLSARE EXPLAINED ON REVERSE SIDE




South Carolina May-2016/April-2017 Review
Report as of 7/26/2016 Close

' Original - Trede | MMBtus Strike/Fixed Purchase Purgchase 'l_'radé I Expiration Realized | Net Value Realized | "
Period Teol Counterparty ’ Date Fl;:'c;i::: Price Price c:ostrPcrocaeds Explration Date grlce Value Gain or [Loss} Fees

May-16 Call ¢« NYMEX 4130/2015 220,000 $3.70 $0.1370 $30,140.00] 04/26/2018 E $0.000 $0 ($30,140.00)] $341.00
May-16 Calt NYMEX 82212015 120,000 $3.25 _$0.1100 $13,200.00{ 04/26/2016 E $0.000 80 ($13,200.00) $186.00
May-16 Calt , "NYMEX 10/28/2015 110,000 $2.90 $0.1030 $11,330,00p 04/26/2018 E $0,00Q $0 ($11,330.00} $170.50
May-16 Calt NYMEX 121072015 110,000 $2.60 $0.0930 $10,220.00] 04/26/2018E $0.000 50 ($10,2230.00) $1470.50
Jun-1§ Call « NYMEX 6/3/2015| 150,000 $365 | $0.1280 $19,200.00] 05/25/2016 E $0.000 $0 ($19,200.00) $232.50
Jun-16 Call P ONYMEX 1052015 80,000 $3.25 $0.1070 $8,560.00} 05/25/2018 E $0.000f $0 ($8,560.00) $124.00
Jun-16 Call |1 'NYMEX 10/27/2015 70,000 $3.10 $0.1040 $7,280.00] 05/2512018 E $0.000 50 (§7,280.00) $108.50
Jun-16 Gall 1 1INYMEX 1211412015 80,000 $2.60 $0.0210 $7,280.00) 05/25/2018 E $0.000 30 (57,280.00) $124.00
Jul-16[ Call™ [' iNYMEX 6/30/2015 70,000 $3.80 $0.1300 $9,100.00}, 06/27/20186 E $0.000]. S0 ($9,100.00) $108.50
Jul-18 Call ‘NYMEX 7I2712015| 70,000 $3.75 $0.1230 $0,610.00[ 08/27/201BE [ $0.000 $0 (8.610.00} $108,50
Jul-18 Call NYMEX 10/27/2015 70,000 $205 | $0.151D $10,570.00t 06/27/2018 E '$0.000] 50 ($10,570.00) £108.50
Jul-16 Call T:IYMEX 10/28/2015 70,000 $3.05 $0.1030 $7,210.00) 086/27/2016E |- $0.000 30 ($7,21000)]  $108.50
Jul-18 Call JNYMEX 12M7/2015 70,000 $2.75 $0.0830 $6,610.00( 06/27/2016 E $0.000 30 (56,51"0.005' $108.50
Aug-15 Call NYMEX 8412015 80,000 $3.65 $0.1310 $10,480,00} 07/26/2016 £ $0.000;, 20 1{$10,480.00) $124.00
Aug-18 Call NYMEX 912212016 70,000 $3.45 $0.1130 $7.910.00( 07/26/2016 E ~ 50,000 $0 (7,510.00) $108:50
Aug-16]  Call ‘NYMEX 10/27/2016 80,000 $320 | $0.1040 $8,320100] 07/26/2016 E $0.000] %0 ($8,320.00) $124.00
Aug-18 Call NYMEX 10/28/2015 70,000 $2.90 $0.1520 $10,640.00| 07/28/2016 E $0.000 $0, {$10,640.00) $108.50
Aug-18 Call NYMEX 12/117/2015 80,000 $2.80 $0.0930 $7,440.00] 07/26/2016 E 30,000 $0 ($7,440.00) $124.00
SUMMARY; 1,670,000 $194,010.00 $0f ($194,010,00) $2,588.50




South Carolina

Report as of 7/29/2016 Close

s Original Purchase . Net Value Realized
Period ! C(gastIProceeds Realized Value Gain or (Loss)
Closed Positions - May-2002/April-2003 Review $9849,450.00 $2,424,270.00 $1,474,820.00
Closed Positions - May-2003/April-2004 Review $1,065,640.00 $400,810.00] (3664,830.00)
ClosediPositions - May-2004/April-2005 Review B $851,680.00 $795,290.00| ($56,390.00)
Closed!Positions - May-2005/April-2008 Review $2,483,690.00 $4,925,500.00] $2,461,810.00
Closed\Positlons - May-2006/April-2007 Review $3;369,220.00] ($1,385,730.00) {$4,754,950.00)
'|Closed!Positions - May-2007/April-2008 Review $2,908,420.00]  $1,159,981.00| ($1,748,439.00)
Closed’Positions - May-2008/April-2009 Review $3,446,030.00| ($6,147,835.00) ($9,593,865.00)
Closeéd Positions - May-2009/April-2010 Review $315699,735.00| ($12,587,530.00) ($16,187,265.00)
Closed Positions - May-2010/April-2011 Review RN $2,240,760.00| ($3,938,546.00) (36,179,306.00§
/|Closed Positions - May-2011/Apri-2012 Review $1,339,250.00 $0.00| {$1,339,250.00)
Closed Positions - May-2012/April-2013 Review $967,950.00 $0.00| ($967,950.00
Closed Positions - May-2013/April-2014 Review ($574,218.37) $0.00] $574,216.37
Closed Positions - May-2014/April-2015 Review $435,179.27 $0.00| ($435,179.27)
Closed Positions - May-2015/April-2016 Review _$841,635.25| $0.00] ($841,635.25,
Closed Positions - May-2016/August-2016 Review $194,010.00 $0.00] ($194,010.00)]
Total Closed Positions Review Periods §24.598.433-:i3| ($14,353,790.00) ($38,452,223.15)
Open Positions Total $3§6,145.0Q' $605,532.00| $249,387.00
Closed/OpenPostion TOTALS $24,454,578.15 | ($13,748,268.00) ($38,202,836.15)




Open Positlons - South Carolina

Report as of 7/29/2018 Close )
! - MMBtus = = - Net Value vs.
Period Tool | Counterparty | Trade Date | Purchased per | Strike/Fixed | Purchase | Purchase Trade!Explration |\ vyry 1ot price| Market Value |  Current Market
Month Price Price Cost/Proceads Date Value
Sep-16 Call NYMEX 8/3112015 40,000 $3.55 $0.1230 $4,820.00  08/26/2016 E $0.0020 $116.00 . {$4,804.00)
Sep-16 Call NYMEX 9/22/2015 _ 40,000 $3.50 $0.1130 $4,520.00  08/26/2018 E $0.0040 $160 00 ($4,380.00)|
Sep-16 Calt NYMEX 10/27/2015 30,000 $3.00 $0.1620 $4,860.00  08/26/2016 E © $0.0709 $2,127.00 ($2,733.00)
Sep-16 Call NYMEX _  j0/28/2015 40,000 $2.95 $0.1520 $6,080.00  08/28/2016 € $0.0893 $3,572.00 ($2,508.00)
Sep-18 Call NYMEX 12M6/2015 40,000 $2.80 $0.0870 $3,480.00 _ 08/26/2016 E $0:1632 $8,528,00 $3,048.00]
Oct-18 Call NYMEX 10/1/2018 §0,000 $3.45 $0.1180 $7,080.00 09/27/2016 E $0.0320 $1,920 00 ($5,160.00)
Oct-16 Call NYMEX 10/5/2015 70,000 $3.50 $0.1110 $7,770,60  09/27/2016 E $0.0266 . $1,862.00 ($5,908.00)
Oct-16 Call NYMEX  10/27/2015 60,000 $3.05 $0.1620 $6,720.00  O9/27/2016 E $0.1250 $7,500.00 ($2,220.00)
Oct-16 Gall NYMEX 10/28i2015 70,000 $3.00 $0.1550 $10,850.00  09/27/2016 E $0.1447 $10,128.00 ($721:00)
Oct-16 Call _NYMEX 12116/2015 $0,000 $2.85 $0,0930 $5,580.00 09/27/2016 E $0.2180 $13,080.00 $7,500.00,
Nov-16 Call NYMEX 11/3/2015 440,000 $3.35 $0.1120 $49,280.00  10/26/2016 E $0.1267 _ $55,748.00 $6,468.00
Dec-18 Call NYMEX 1214/2015 380,000 $3.45 $0.1110 $42,180.00  11/25/2016 E $0.2297 $87,096.00 $44,916.00
Dec-16. Gall NYMEX 12/6/2015 130,000 $3.25 $0.1020 $13,260.00  11/25/2016 E $0.3169 $41,107.00 $27,937.00
Jan-17 Call NYMEX 1/4/2016 280,000 $3.85 $0.1150 $32,200.00 12/27/2016 E $0.2130_ $59,840.00 $27,440.00
Jan-17 Cali NYMEX 212312018 140,000 $3.60 $0.1040 $14,560.00 121272016 E $0.2885 $40,390.00 $25,830.00
Feb-17 Call NYMEX 21142018 310,000 $4.10 $0.1130 $35.030.00 Q1/26/2017 E $0.2066 $64,048.00 _.$29,016.00
. Feb-17 Call NYMEX 212312016 160,000 $3.80 $0.1080 $16,960.00 01/28/2017 E $0.2757 $44,112 00 $27,152.00
i Mar-17 Call NYMEX 3/2/2018 " 390,000 $4.25 $0.1040 $40,560.00  02/23/2017 E  $0.2017 $78,663.00 $38,103.00
' Apr17 Call NYMEX 3/31/2016 160,000 $3.35 $0.1130 $18,080.00  03/28/2017 E $0.2213 $36,408.00 $17,328.00
Apr-17 Call NYMEX 41712016 160,000 $3 35 $0.1050 $18,800.00  03/28/2017 E $0.2213 $35,408.00 $18,608.00
May-17 Call NYMEX 5/13/2018 110,000 $3.55 $0.1125 $12,375.00 04/25/2017 E $0.1530 $16,830.00 $4,455.00
SUMMARY: 3,170,000 $356,145.00 $605,532.00 $249,387.00
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